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Abstract

The Speed of liquidity of the asset is an important factor of decision makings at the capital market

impact of this attribute of the securities on the variables of capital market is

 Stock Return 

 this research Bid-Ask Spread and Share Turnover were 

considered as the criteria of liquidity and the size of the

selected as  with applied goals 

and Research hypothesis were tested using combined

that there is a positive relationship between Bid-Ask Spread and Share Turnover as the criteria of liquidity 

with stock return 
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7- Amortized Bid-Ask Spread
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